FR s S BEE IS RTES
2024 4E5E 4 EZE ML

20244 12 A 31 H

HEEBHEAN: BREESETHEARAG
HEEREAN: PERLVBITROERAE
EHEM: 202541 H21 H



TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

§ 1 EEHR

B E IR FE S 2 RFFORAEAR S BT BRI A M RC 2 R R A Bl it
I, FERHNAR B RN S8 B AR A 1 S TR AT

FEESFE NP ERARTTIRM A R A AIRTE A B G HME, T 2025 4F 1 H 20 HEH
TG PRI S AE RS . HER ISR A G RSN, RIEEBRNEANAE R BaC .
DA B R

FEE&EHAGRIBELARIEH . BT A AL a9, (BRI & —
BRI,

BRSO A RERHAK R, BFH K, BRETEAE L5 IR w40 5
PR RS

Adaty v 55 BORER 2 T

ARG H 2024 4F 10 1 Hi2 % 12 7 31 HIE.

§ 2 BEEF- Mo

H AR A R AR A
H4r A 014606
2o G 014606
HEBEr SR TR
HEAFERH 20224E3 H4H
b A S 4 1y B A 289,336,667.13 15
AELETE RS R . PRIER A PR R N, 8
vt Hw PR BT A A TR ABESE, A B A R T |

AT, S5 ScBEE 0 M KIREG .

A el v S E R A AT IR T R A T RIIE S i
YRS, XUESR T 4 IR R G KU DA B AT UL Y R
SR I3 P A% DRI 9 77 ) T 400 DR R 400 Wi e SR E AT 20 A
fili, FEREE AR VALGRANERIT Ar e B A, A
TR, AR, 6. HeSFR Z e s,
R TSR, A DR S AR XU 7K PR R R Y B L,
PeBE R T B A G RIRE . BUAh, AIE G R E bt AT )
A E I BB %, S I A B R
A T A e i o A R A A FE I A T RS
FURATE. MU AL . Al st 7%
ik, EfE . HEHUTL.

B IR ke TR R A R ERARH AT AR £
BV PrE Tl FaddTlk, B ek s A B R RS

1o 13




TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

. ORE M IESERE SR 2 ]

A B HA T B GRS A B R BORBIRUR
W, R BRI . RO SCRRIEE TR . S SR
AR ibE P Aey LN IR T a7 LN

Ak B HE R S HE

HIE T 2 A T PR RO et R < 80%HIE A 3 A fe il R
(ZACFPHEST) > 10%+H G () 180k = x 10%

DU W i 4

ARG RIR A AR, TN A BN KU = T 5 T T
Eoieite o)

ABEE BT BCEAR R LSS, S HE BCE L
PR, TR, T3 B VA B 52 5 U A5 22 5 R 1Y
FA AR, LA BT 3 BN I Bl R B (AR B 3 5%
11 T+0 [l 5652 5, HO AN A Bk kIR R, #s Bt nl fE
R A BCE A RIZUR BN e 2l) - LRI (LR EE
AT REXS B B BT IR AR R ) I BOE DL R 2 5 HON i
TUATREA R A, (FENHOT A BRI e T, Bl
ABBIEHR S, WRAGERNSEH, nRET R —E M st
M) 4.

FEEEHA

TR R A A R A 1)

BEItE A

H RO RAT B AT BR 2 7]

RS SRS A

R SR A R SRA C

RS S AT INE

014606 014607

AR T R P i
WU

176,842,630.35 17y 112,494,036.78 15y

§ 3 FEMFRIPMESFERN

3.1 ERWF R

Hfr: NRMJC
. . WAGHA (2024 4£ 10 3 1 H —2024 4E 12 A 31 H)
F TS5 Fahn ” — e i A
R mERIREG A W EmERIREG C

LA B S Pl 7 12,401,213.76 7,675,346.30
2. 23 F] 31 -7,628,946.94 -4,843,613.73
3. STEA5) B 4 Uy A 1)
> T3 B 4 1y B AR S R 0.0423 10,0420
biEz|
A AR B4 0 v 106,900,416.91 66,476,929.77
SR E S EisE 0.6045 0.5909

e 10 EARESSHRIRA SR AN 5 BB g, T A S Sk el

IKFEART BT ey




TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

2. AW e I RS A AR . 3850l . A R & 2 SR A sl an)
FHERAR 5 2 HURIME I ISAEAG 2% IS AR, ARSI S AR 30 E Se B icas i _EAS ) 28 e Ae 2l

Wi
3.2 BEE&EENR
3.2.1 AEHESNFSENKERES RIS LR R R LR
R eI A
5y T e {3 N&Sa e "
sy | DIPER g | LSIHRE
B KD KRR %) HEUS 2 R O-® @@
©) HEZD
HEZANH -6.64% 2.45% 2.99% 2.01% -9.63% 0.44%
HESTH -3.71% 2.10% 18.84% 1.86% -22.55% 0.24%
A4 -16.31% 1.87% 19.23% 1.61% -35.54% 0.26%
HES AR
; -39.55% 1.49% -12.36% 1.39% -27.19% 0.10%
R E A
R AR A C
" e N&S 8"
| e | IR gy | SRR
Bt k=D KRbRUEZE A e R R b O-® @-@
@) HEZD
HE=4H -6.83% 2.45% 2.99% 2.01% -9.82% 0.44%
AN H 4.11% 2.10% 18.84% 1.86% -22.95% 0.24%
o E—4F -16.97% 1.87% 19.23% 1.61% -36.20% 0.26%
HES AR
) -40.91% 1.49% -12.36% 1.39% -28.55% 0.10%
& S GV R

3.2.2 HESGFREMARES R INFHEN KRS K5 RS LR R
R B




TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

B
14.00%
7.00%

0.00%

-7.00% |1

-14.00%
-21.00%
-28.00%
-35.00%
-42.00%
-49.00%

AR

14.00%
7.00%
0.00%
-7.00%
-14.00%
-21.00%
-28.00%
-35.00%
-42.00%

-49.00%

—=

=i

Ui RS ARVHAMEIGK 25 ARV 4R b B i A 244 [ 5P T 0 bh

o ‘
:ﬁ'ﬁ‘r\ﬂ MO

I"*H\u,l )

W '
‘h|"! M‘y y
y\\ ,j'\( WM%V\\J W

[
bl
[3s]
(]
[42]
™
|
]

2024-02-04{ —

w
[}
o0
o
o
™
o]
™

2022-03-04
2022-04-27
2022-06-20
2022-08-13
2022-10-06
2022-11-29
2023-01-22
2023-05-10
2023-07-03
2023-10-19
2023-12-12
2024-03-29
2024-05-22
2024-07-15
2024-09-07
2024-10-31
2024-12-31

— BRI S RAARDECE —RARERE SRS AR N |

FEIRECRNMENK IS E IR LR E WA N £ E A ELE

||
'y o W et
[, Iy A |LA"\‘ iy
N 4 ]‘\‘fu'uf “‘.'MIX Y TR -
Ll N Mﬁ\{l | |
|
P
f h e , ‘
\N\I)\{% "llL "r'vrf ‘I'“A'ﬁ\rkl'wl,\;l ||
b
",
7 b
|
NMK W
=t [~ ] [ay] w s3] [ [ ] o w s3] o] = s3] ] L [~ — —
(o] [ [ = (o] o Y] bl Ll ] Y] ~— 1 L] [ (o] bl ] o o
l3s] =t w [n4] lun] — — [3s] Lo [~ 4] ] (o] o o L [~ 5] ] [
o L] L] ] Lnl — L] (] o L] ] - - L] L] o] [w] L] - —
ol o [ 3] o] o o [42] [ys] o o o lys] <t <t =t =t <t <t <t
o™ o o ™ o™ o o™ ™ o™ o ] o™ o™ 0o o ™ ™ 0o o o
(o] = [ (=] o] L] [ | (o] = ] ] = = L] (] [w] = [ [
] o o™ ] ™ o o™ ] (o] o o o™ ] o L] ] ™ o o™ o™
iy e p s ML S i3 A . T
— BB RACRI AT AR RE RACRI N AR

§ 4 HHE AL

4.1 BEZH (BELSZH/NH) FN

4

AR ES LM
SRR
ERAM | EEEM

5 BiHA

A

AEL4r | 2022 4F 3 - 5, Wt B EREOETE B AR

% 4 30 313 W




TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

Be&f | H4H KA R R AT S HLARAT L
i ERE AT AT R A B

REHERSZT R, BEEhEdadk,
T AR R e A R T 5 Lo
M SERdEAA K. ETATYE
FEAHTIN. 2021 4F 8 HIMASH R H 4
FARRAT, BULBFCH S A=
Ui R AR A BLIE S B R A . R L
BRIRGTBIEF IR RS RS2,

E: 1 ARSEEEGZMEIN DA RS AR, EEE a2 B AL H I RA
L AT R 2B B AT H A AR R S BRI ER A% (CER) Bl

2. UEFFMNPAF RIS ARERN P ENE R & QIERREELBIES . . Sy
NGO S BEIpE ) T UEIR M BRI R S LE .

4.2 BE)IHREH ARSI TR IH R U

B TEARMRE N, ARG (hA N RIERTERE 5T A
EIR) .« (RTPSERULTR BB GIn (R BIIME ) S5 SRR AL S HLA% 10 S e fE DU AL
AR BE 10 B B[R] S RE G SR 20, ARSI . B RS Js U4 BRI )
BB, R SRR T, AR RA NSk e, ARG, Baizfk
B ERERL, TR A NIRRT . BB 3 9 B DA R B W 4T By A A
LB B R LE .

4.3 AP 5T H
4.3.1 AR5 R PATR O

S e BN VA S b AU IR IE R e eeS T M T [k P e R R /A R TE P e A
Pl . B S 1A AL GE M B R A e, T BB Y A e ST 4
PREF. BN RAER R, WIBRZ s A EIER
FEORIE T AR R STRIBER 73, 3G LB GE R A T LA P, B 3 AR Y
BARTE R R AR . B BN SE W R ) N BT B L AT, TEd
I JZ A AL B AL R 21

4.3.2 FERZGITR TN

FEEEH N RAE G R TH G Z R E H 525, PergsE 1B g G 850N A 1425
IR 2t 426 P[] H S 1) 52 55 o A R 80 20 800 SRS 3 It 0 1k S5 i 8 T i A g ) H s 1) 28
Sy, HEEINERM XA R A A LR LICSRIKYE, HEAOR& S, Tk A XL
FAAE J L 51 3R A T3 BT I 2H A S R A1




TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

ARG, AEL G TR 5y 1A R SRR ENE L . e A FRA RESRFT, &
A TSR A GS S5 I A T 5a b 7] H ) 52 55 B /0 i) B0 58 gy Bl ik 55 24
H OSSR 5%/ 52 5 34 4 I, IR 1680 S A AL & PR BB e 75 210 B B S ) 52 5
e 3 A R B A T RE R EON P50 5 FM o ik IR B R R X AT oM

4.4 EHAE ST REALEEL BT

VU P B ORI ks, Heb 12 A, SR B (PMD)
N 50.1%, HL=AH il SRR, ORI L AT H 5 MU OB AT 2% LA
IH#OHT S BORAN ARG . RN, WEANR O T — 8, A shFkiE sh i 2
WAL RS, FE SRR SR AW, s N NTRRESFGU, fRFFmRUEH
FERE A Y o AR SR T

BT AR EMBORBCRAF B2 R, b #fesh 2655 52 I A e TH AR £ B S,
GV SR, Jairr il ) U AT AERE g . (Eth 5 L A 51 5 BRI AZ AL A KB
— AR AR BB 7 DL

FLAEN ol 5545 A0 7 45T

—RET, TR A PTG, HHRROT AR T LN AR R A, FEA TR,
SEEM AL BT RIS OLT, 7B S N R 2 K3E, AREATLLSUR R REA T
PR, HEMthE AR, R, R, i TS E AU XU,
BB LA, TER A SRR R, AR A, ek BT, B T R,
FAEDBRAEAL . F R AT T DU o 5 0 Sy S s 5 SR S A R o 7™ I A2 At
e . RIE, AR AR KA R, PR m s, N1k
] B A AL A AR A Ay =F A AR, RN AR B, foRFFEms . 85T
ERFAART, TSSO BRI,

R, A EARRIE T, A0 R PR (R A o TR R R A
AR 22 R 5 T ) 8 B 2 ) T A SR B T AL AL 3C BB 45 5 Tl 13 (A%
AR, AEUEI it AT 5 2 i X T

SRR R, SRR IR R S il S B TR
RO O A ETIE b < TN [ 5 1 /A e 2t < T e i 1B o v = A |
i) b RSB ERASARE R 7RG T A EA XA AR 2 5

KT Fppats, HFHAY. MU AE U2 SR =R 2. AANTH
AE. BIRESRL. REAIIONRA AN MR, B AURRSER L, QRER A
Al R, AP e R i g LBl i R AR T 1)

[iz1E]



TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

9 Afa—Fip i BREAr, bRl R A r i, SR REE R, AR
FEREOR, N SR EOR, HEBh TR T 8T . 1% 2 SORIRE 5 8 70 28 9 ) A A
S, MR O AS R R] T HeE MR .

WA B TR, WI0E] bR 8ok 0.46%, ¥ 300 Nk 2.06%, Bk
FERIEHEI 50 435I Tk 1.54%F0 13k 13.36%. MAR, 2 NLHRERREHEZEL, FHER
K.

ARZE R AR I S R R ZY5E, 4% IR E RO AR AT TGS AE. B Al
JBEEGALAE 90% A AT, ATV R ke A 4, WAL AR, BB kAL A2
ST B et ZE A, B 24 il o 8 B Bl D 5 v it i b 4 O 9
dilk, Gt B IR A, AT E A REE L AU, BTRER . R, TMT
S TR R AR R RS AT SRR AT SRS RIS I, SR, SR UL

2
T,

4.5 MEMNESHL RN

AN, RS A RMFFEN KR H-6.64%, FIWPHESHRMER KRN 2.99%, C K
By KRR -6.83%,  [A) I 4R FLERS KRN 2.99%,

4.6 REHINESTHA NSRS HHETE UL

AN, AT R AR RS A TAR H R B G B0 A N 0 N B &
EYUEHEIRT LT ui e .

§ 5 BERHESWE

5.1 MEHARBEESHEFHARL

SHiEA: ARMIT

5 T H B@ (o) i34 S BT I L BB (%)

1| W af e 159,947,247.63 90.77
Hrpr R 159,947,247.63 90.77
e - -
] 2 W A 1R 9,132,627.29 5.18
Hrpr: figz 9,132,627.29 5.18

B CRRIE SR

4 | REETRE
ST A B

6 | EABREERME™




TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

Horpe SRRl 2R AR
ERhE™

WATIE RS B8 it 3,960,600.52 2.25
HoAt = 3,167,288.01 1.80
Ait 176,207,763.45 100.00

9
SEEEN we 3 Ehk 4 i e i

fHE B 5.71%.

5.2 REMREATIA A R B ER T A

5.2.1 REHRETIL 0 REEABREREAS

TR B A2 S AL B0 s A 4 AN RS T 9,891,380.50 TG, (A4 ig

EHRA: NRMIT

()

k251

KAME O

ik 2 4 L
(%)

KRR B il

L 4

il k.

117,198,145.57

67.60

RO B0 R ROK A A

pesiin4

AT

ACEIs k. O REFIIEEL

10,254.40

0.01

Aa A ol

R R ARG BB ARMR Sl

32,837,292.42

18.94

SRl

A

BRI 55 R 5510

FHEABE ISR 55l

10,174.74

0.01

KA BRI o SE B B

J R 5  AB AN H A IR 551

wH

PAEAE S TAE

S AR

wlm|lo|mlolz|z|c|R|=|~|z|a|m|o|o|a|w| >

L

At

150,055,867.13

86.55

5.2.2 REHIAREITIL D REBBE BT BRB A S

EHERA: ANRMIT

Tl 2651 AFmE (ARTIT) R BT EHE B (%)
WAENRSS 3,782,762.28 2.18
Ik H &G E T 2,293,907.57 1.32
EREER
REVR
4 il




TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

BT DR 2,065,569.26 1.19
Tl 825,546.14 0.48
FEERAR - -
AL 923,595.25 0.53
5 Hh = - R
AHEF - -
it 9,891,380.50 5.71

T DA RSP ZER AT I S (A [ Pl AT oIk 20 2R

5.3 GRS SMHE b B S BB EL G/ NIE R B BT+ 48 BROR S R 4

EHERA: NRMIT

e | IR | MR | R B | AR oo | a0 il
Bl (%)
1 | 600660 i e 159,900 9,977,760.00 5.75
2 | 603063 REHES 343,300 6,852,268.00 3.95
3 | 600150 SRESRIE 171,400 6,163,544.00 3.55
4 | 600118 s 203,600 5,558,280.00 3.21
5 | 601698 SRIESER ] 266,000 5,426,400.00 3.13
6 | 00941 HrE F5 2 39,500 2,801,919.23 1.62
6 | 600941 HE 5 21,300 2,516,808.00 1.45
7 | 002463 VLAY 123,700 4,904,705.00 2.83
8 | 002324 ) 512,400 4,883,172.00 2.82
9 | 000768 HLPE & 156,600 4,422,384.00 2.55
10 | 600760 SEIRY A 76,700 3,890,224.00 2.24

5.4 WEMAREGH MM XNRFRRAS

RN ARMIT

5 g5 i fh AFMME (OT) b AR P L B (%)
1| E%figR 9,132,627.29 5.27
2| RATESE - -
3| eRbfigE - -

Horr: BORM AR i - -
4 | MlkfiFz - -
5 | kA R 5 - -
6 | HHERE - -
7| AIEEGE (M)A R A) - -
8 | kA - -
9 | HAt - -
10 | &t 9,132,627.29 5.27

5.5 A HIARIE A SMME 5 B S FE™ HE b IR/ MRS B B T8 B B ST A

£

9 W 13 W




TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

SRRNL: ANRTIT

PSS
5| B fit s 2 7 B () RAME (T) FEEHELL
Bl (%)
019733 24 [ fi 02 42,000 4,280,267.18 247
019740 24 [ fi 09 31,000 3,139,165.32 1.81
019749 24 [} 15 17,000 1,713,194.79 0.99

5.6 AR FLME 5 B & B 19E W B R/ NHES BB+ 48 B SRR SR
BB

ARG AR AR ARSFA 5" SCHAIESE.

5.7 MR A FMHE b 2 B B 7 E W B/ M BT L% R SR B
4

ARG WARARSA T EJE.

5.8 A HIARIE A SAMME 5 B S FE™ HE H IR/ MR B BT T4 BUIE B BT A 40
ARG IARARFTABGLE.

5.9 MEMARASESBFHIBHMER S KLU

5.9.1 REWRAFEEBIHBAEI BR324
RIS IARARFA AR 55 2.

5.9.2 AESEFBHP R HBITBOR

AR PR W SRR S A BEAY N, AEHIR(EI H Y, e sh P ar |
o R AR I B A 24 X e B BT, SR BT 3 U M e 43 B AL 5 XU
W R H Y.

5.10 M EMARSEESBFHIE G ER S KLU

5.10.1 A3 E GG BBTHOR

AR HE G EUE N A BRI G T8 I R GEERURE, A5 SRR KU
RN, DAEIOREN ERA R, & s M E GO S S m B Al s (e . FEE Ul Bk
P RE, RSP AT AR it 5 HI, IF 780025 iEFE U0 5t
AR e . TP R AL, B GO HCE, PRI, ARG E AR A, B
(S aAediNSyibE: Ty AN




TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

5.10.2 REWRAEEEHHIE GG G5 R A
AEGAMAEIAR RS A E G54,

5.10.3 ZAHE G EEEAN
AN, AR E GO ST G REE I R BB H Y.

5.11 BFAAREME
5.11.1

PG N AL SR ET T ISR E A (UEFHAS 603063) . PETPE (IEHAL
5 601698) APHAWUESF 19 KAT FARARA BT ISL WA, ARG ) H 1l —4E
ZENAFTETT. AT,

1. REHRA (IEFHHS 603063)

A 2024 4 9 H 30 H KRR A, HIEH KT AN BERKEE TR E R T I
BETLRRAE AT,

2. WETE (kA 601698)

A 2024 45 7 H 22 H RATIH A, ZIES AT A RS S SOk HaE i B R ML
IR AT/ AL CATT R

XoF FIARE S5 80 I SRR T 1 UG : A B0 TR IE S5 A 4008 SRR 7 A9 F G
VLA 2 T B DK

5.11.2
S GE B 44 IRSEEAT R H B TR ) 46 IR S, A R B A
AR R BORBEL A A PEFE KA.,
5.11.3 A BT HI AL
SHL NIRRT

JF5 ZFR &8 (On)

1| A ARIES 141,426.67
2| MEREK 2,968,112.41
30| ORI

4 | MICRE -
5| A HIgEK 57,748.93
6 | HAR K

7| HAt -
8 | &it 3,167,288.01

S.114 $REHIARFEA KA T 5 BT B AT $ 85 27 B 4
ARG AN AR AR A LT BOW A AT e e foi 75

%11 T 413 T




TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

5115 EHARAT 4 BRI ERE Z R IF DL B
A B S A RIS A+ 48 I AP FAE U 2 FRAF DL

§ 6 THHAEEHBE

FAL Y

TiH

R ARG A

R R AR C

e S 4 O LS

182,015,570.45

118,641,784.58

o SU330 Iv) 5 4 R I 4

9,352,142.10

12,676,412.56

PR Al U0 I i 4 S ]
G

14,525,082.20

18,824,160.36

A S04 ) B R o A2 B 7
W (R LA -"SES)

AR RS H BB

176,842,630.35

112,494,036.78

§7 BEEENSHEARERTEAESIFR

7.1 BEEEARAFESHF LT

BT
=] i
A5 IR A8 BN A B 0 6,590,936.60
AL U S0 ) S/ ) A 5
A5 SO0 [ S /0 ] B Ay -
s AR B PR AL S H0 6,590,936.60
s R R A W AR S A0 5 B B BBl (%) 2.28

72 BEBHANZHEARERRFEES A

A I R A B Tis M A 9 e AR B 52 5 A

8.1 HEMFHZ

—

>~ W N

§8 HEXFEZR

%012 7 413 T

o RS A B 22 51 S AME BT TR R A A B PR A B S

o PRI UIE S MR AR B 2 D3 S A T i b A TR A R SR B R RS Y SO
(AR R e AR A AR B B B e A )
CCHA T o i e A R A RS BB AT )




TR i A TR A RS BT SR 4 2024 4F5F 4 FJEMAY

5. (T b AR A U SR B R A S B )
6. HABE PSS BREHLIE. EIL .

8.2 TR

PR A PA TR AT
Hodik: BRI AR X E K 7088 5

8.3 BB H K

RSO R AE A R A e A PR T IR R S A, s A L P B R R A
A BRA F] A

FREN ARG BUAEEN, "SRR SE AR ESE AR AT,

RS LTS 400-887-9555

WdE:  http://www.cmfchina.com

RS HA R AR
202541 H 21 H



	§1重要提示
	§2基金产品概况
	§3主要财务指标和基金净值表现
	3.1主要财务指标
	3.2基金净值表现

	§4管理人报告
	4.1基金经理（或基金经理小组）简介
	4.2管理人对报告期内本基金运作遵规守信情况的说明
	4.3公平交易专项说明
	4.4报告期内基金投资策略和运作分析
	4.5报告期内基金的业绩表现
	4.6报告期内基金持有人数或基金资产净值预警说明

	§5投资组合报告
	5.1报告期末基金资产组合情况
	5.2报告期末按行业分类的股票投资组合
	5.3报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4报告期末按债券品种分类的债券投资组合
	5.5报告期末按公允价值占基金资产净值比例大小排名的前五名债券投资明细
	5.6报告期末按公允价值占基金资产净值比例大小排名的前十名资产支持证券投资明细
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8报告期末按公允价值占基金资产净值比例大小排名的前五名权证投资明细
	5.9报告期末本基金投资的股指期货交易情况说明
	5.10报告期末本基金投资的国债期货交易情况说明
	5.11投资组合报告附注

	§6开放式基金份额变动
	§7基金管理人运用固有资金投资本基金情况
	7.1基金管理人持有本基金份额变动情况
	7.2基金管理人运用固有资金投资本基金交易明细

	§8备查文件目录
	8.1备查文件目录
	8.2存放地点
	8.3查阅方式


